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Written by leading academics and practitioners in the field of financial mathematics, the purpose of this book
is to provide a unique combination of some of the most important and relevant theoretical and practical tools
from which any advanced undergraduate and graduate student, professional quant and researcher will
benefit. This book stands out from all other existing books in quantitative finance from the sheer impressive
range of ready-to-use software and accessible theoretical tools that are provided as a complete package. By
proceeding from simple to complex, the authors cover core topics in derivative pricing and risk management
in a style that is engaging, accessible and self-instructional. The book contains a wide spectrum of problems,
worked-out solutions, detailed methodologies and applied mathematical techniques for which anyone
planning to make a serious career in quantitative finance must master. In fact, core portions of the book’s
material originated and evolved after years of classroom lectures and computer laboratory courses taught in a
world-renowned professional Master’s program in mathematical finance. As a bonus to the reader, the book
also gives a detailed exposition on new cutting-edge theoretical techniques with many results in pricing
theory that are published here for the first time.

*Includes easy-to-implement VB/VBA numerical software libraries
*Proceeds from simple to complex in approaching pricing and risk management problems
*Provides analytical methods to derive cutting-edge pricing formulas for equity derivatives
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From reader reviews:

Phyllis Kelly:

Hey guys, do you desires to finds a new book to study? May be the book with the headline Advanced
Derivatives Pricing and Risk Management: Theory, Tools, and Hands-On Programming Applications
(Academic Press Advanced Finance) suitable to you? Often the book was written by well-known writer in
this era. Typically the book untitled Advanced Derivatives Pricing and Risk Management: Theory, Tools,
and Hands-On Programming Applications (Academic Press Advanced Finance)is the main one of several
books this everyone read now. This book was inspired a lot of people in the world. When you read this book
you will enter the new shape that you ever know just before. The author explained their concept in the simple
way, therefore all of people can easily to understand the core of this guide. This book will give you a lots of
information about this world now. So that you can see the represented of the world in this particular book.

George Clark:

A lot of people always spent their very own free time to vacation as well as go to the outside with them
friends and family or their friend. Do you know? Many a lot of people spent these people free time just
watching TV, or playing video games all day long. If you need to try to find a new activity that's look
different you can read some sort of book. It is really fun to suit your needs. If you enjoy the book that you
just read you can spent the entire day to reading a guide. The book Advanced Derivatives Pricing and Risk
Management: Theory, Tools, and Hands-On Programming Applications (Academic Press Advanced
Finance) it is very good to read. There are a lot of people that recommended this book. These were enjoying
reading this book. Should you did not have enough space bringing this book you can buy the actual e-book.
You can m0ore quickly to read this book out of your smart phone. The price is not very costly but this book
offers high quality.

Robin Curtin:

Don't be worry in case you are afraid that this book will filled the space in your house, you may have it in e-
book way, more simple and reachable. This particular Advanced Derivatives Pricing and Risk Management:
Theory, Tools, and Hands-On Programming Applications (Academic Press Advanced Finance) can give you
a lot of friends because by you investigating this one book you have thing that they don't and make you more
like an interesting person. This particular book can be one of one step for you to get success. This guide offer
you information that perhaps your friend doesn't understand, by knowing more than various other make you
to be great people. So , why hesitate? Let us have Advanced Derivatives Pricing and Risk Management:
Theory, Tools, and Hands-On Programming Applications (Academic Press Advanced Finance).

Kimberly Foust:

Do you like reading a guide? Confuse to looking for your best book? Or your book seemed to be rare? Why



so many issue for the book? But almost any people feel that they enjoy to get reading. Some people likes
reading, not only science book but novel and Advanced Derivatives Pricing and Risk Management: Theory,
Tools, and Hands-On Programming Applications (Academic Press Advanced Finance) or maybe others
sources were given understanding for you. After you know how the truly great a book, you feel need to read
more and more. Science publication was created for teacher or even students especially. Those guides are
helping them to include their knowledge. In some other case, beside science e-book, any other book likes
Advanced Derivatives Pricing and Risk Management: Theory, Tools, and Hands-On Programming
Applications (Academic Press Advanced Finance) to make your spare time far more colorful. Many types of
book like this.
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